MONEX OPERADORA DE FONDOS, S.A DE C.V

Mc INEX FONDOS DE INVERSION
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TV __EMISORA _ SERIE CAL/BURS __ IMPORTE TV EMISORA _ SERIE CAL/BURS __ IMPORTE TV __EMISORA SERIE CAL/BURS __ IMPORTE TV__EMISORA _SERIE CAL/BURS __ IMPORTE

Bondes D INSTRUMENTOS DE RENTA VARIABLE

LD BONDESD 251211 AAA(mex) 349,991 2.49 | |Bondes b Bondes D TRAC Tit. ref. acciones extr.

LD BONDESD 251016 AAA(mex) 150,015 1.07 || LD BONDESD 251016 AAA(mex) 50,004 1.65 || LD BONDESD 250814 AAA(mex) 281,705 1.33 || 11SP ACWI * N/A 8,517 14.28

LD BONDESD 260212 AAA(mex) 8,546 0.06 LD BONDESD 260409 AAA(mex) 200,878 0.95 || 11sp BIL * N/A 8,375  14.05
Bonos Prot. Ahorro pago Trim. LD BONDESD 260806 AAA(mex) 30,076 0.14 || 11sp vt * N/A 7,399 12.41

Bonos Gob. Fed. Tasa fija 1Q  BPAGOL 280106 AAA(mex) 100,126 3.31 ||LD BONDESD 251211 AAA(mex) 27,949 0.13 || 11sp vwo * N/A 4,594 771

M BONOS 270603 AAA(mex) 10,003 0.07 LD BONDESD 251016 AAA(mex) 24,436 0.12 || 11sp 1veE * N/A 4,425 7.42
Bonos Prot.Ahorro pago mensual LD BONDESD 260611 AAA(mex) 8,022 0.04 || 11sp 1wp * N/A 4,129 6.92

Bonos Prot. Ahorro pago Trim. IM  BPAG28 251106 AAA(mex) 140,215 4.63 1ISP EFA * N/A 3,002 519

1Q BPAGOL 280106 AAA(mex) 204,257 145 || BPAG28 270204 AAA(mex) 99,820 3.30 | |Bonos Prot. Ahorro pago Trim. 1ISP SHV * N/A 2,404 4.03

1Q BPAG9L 270107 AAA(mex) 100,213 071 ||mm BPAG28 260806 AAA(mex) 4,008 013 ||1Q BPAGOL 250904 AAA(mex) 202,446 0.95 || 11sP xiF * N/A 2,281 3.82

1Q BPAGOL 280511 AAA(mex) 45,716 0.32 IQ BPAG9L 270107 AAA(mex) 117,106 0.55 || 11sp pvy * N/A 2,240 376

1Q BPAG9L 270909 AAA(mex) 12,311 0.09 ||ceBures 1Q BPAG91 251231 AAA(mex) 50,236 0.24 || 11sP xu * N/A 1,549 2.60

1Q BPAGOL 250904 AAA(mex) 2,024 0.0t ||co NaFR 248 AAA(mex) 40,220 133 1ISP QQQM * N/A 1,480 248
CD BACMEXT 24X AAA(mex) 30,166 1.00 | |Bonos Prot.Ahorro pago mensual 1ISP JQUA * N/A 1,322 222

Bonos Prot.Ahorro pago mensual CD  BANOB 24 AAA(mex) 24,341 080 ||M BPAG28 251106 AAA(mex) 1,301,997 6.14 || 11sP JvAL * N/A 1,071 1.80

IM  BPAG28 270204 AAA(mex) 698,740 4.96 IM BPAG28 250807 AAA(mex) 608,495 2.87 || 11sp xp * N/A 882 148

M BPAG28 270506 AAA(mex) 451,098 3.20 ||cedes IM BPAG28 270204 AAA(mex) 499,100 2.35 || 11sp usmv * N/A 773 130

IM  BPAG28 270805 AAA(mex) 435,706 3.09 ||F BINVEX 25020  F1+(mex) 115,054 3.80 || M BPAG28 260507 AAA(mex) 499,088 2.35 || 11sP DH * N/A 740 1.24

M BPAG28 260507 AAA(mex) 352,374 250 [|F BscTIA 24014 F1+(mex) 50,241 1.66 ||IM BPAG28 260806 AAA(mex) 330,673 1.56 || 11SP SDvY * N/A 731 1.23

IM  BPAG28 251106 AAA(mex) 350.538 249 ||F BINVEX 24036 F1+(mex) 35.058 1.16 ||IM BPAG28 270506 AAA(mex) 150.366 0.71 || 11sP Acwv * N/A 717 1.20

M BPAG28 260205 AAA(mex) 74,982 053 ||F  BINVEX 24034 F1+(mex) 20,071 0.66 ||M BPAG28 270805 AAA(mex) 100,047 0.47 || 11sp voo * N/A 693 116

1ISP EEMV * N/A 528 0.89

CEBURES Cert. Bursatiles Bancarios Reportos 1ISP RSP * N/A 517 0.87

D NAFR 23-35  AAA(mex) 150,745 1.07 | |94 BBVAMX 22X AAA(mex) 60,131 1.99 ||1Q BPAGOT 290510 AAA(mex) 5,075,006 23.92 || 11sP EWI * N/A 364 061

CD  BANOB 25 AAA(mex) 150,580 1.07 | |94 scotias 24 AAA(mex) 24,075 080 ||1Q BPAGOL 280106 AAA(mex) 1,366,565 6.44 || 11sP xLv * N/A 340 0.57

CD BACMEXT 24X AAA(mex) 70,388 0.50 ||oa4  BBVAMX 24 AAA(mex) 15,078 0.50 ||BI CETES 260219 AAA(mex) 1,000,222 4.71

CD  NAFR 245 AAA(mex) 70,385 0.50 LF BONDESF 300124 AAA(mex) 600,133 2.83 | |Reportos

CD  BANOB 24 AAA(mex) 58,418 0.41 | |certificado Bursatil IS BPAIB2 320324 AAA(mex) 346,935 1.64 || LF BONDESF 270318 AAA(mex) 464 0.78

CD BACMEXT ~ 24-3X  Aaa.mx 50,103 036 [|o1  cap 21V Asa.mx 60,084 1.99

CD  NAFR 24-25  AAA(mex) 45,144 032 [|o1  «koF 21-2L Aaa.mx 33,690 111 | |varios TOTAL DE CARTERA 59,626 100

D NAFR 25 AAA(mex) 25,107 018 [|o1 cap 22 Aaa.mx 25,093 0.83 || LF BONDESF 261231 AAA(mex) 1,340,162 6.32 | |[FONDO MONEX G, S.A. DE C.V.
91  VWLEASE 24 Aaa.mx 15,066 0.50 || LF BONDESF 260604 AAA(mex) 1,244,360 5.87 | [Limite Max. VaR. 2.000% VaR Prom. 1.328%

Cedes 91 VWLEASE 25 Aaa.mx 10,035 0.33 || LF BONDESF 270318 AAA(mex) 700,796 3.30

F BINVEX 25020  F1+(mex) 180,085 128 ||o1  omA 22U AAA(mex) 9,403 031 || LF BONDESF 251002 AAA(mex) 606,945 2.86

F BINVEX 25036 F1+(mex) 150,107 1.07 | |91  HERDEZ 22-2L AA(mex) 8,091 0.27 || LF BONDESF 250828 AAA(mex) 602,373 2.84

F BBASE 25009 F1+(mex) 125,675 089 [|o1  nvex 23 A+(mex) 5,006 0.17 || LF BONDESF 261203 AAA(mex) 510,155 2.40

F BSCTIA 24014 F1+(mex) 120,578 086 [|o1 koF 202 AAA(mex) 1,372 0.05 || LF BONDESF 270225 AAA(mex) 498,547 2.35

F BINVEX 24036 F1+(mex) 115,189 0.82 LG BONDESG 260716 AAA(mex) 400,386 1.89

F BBASE 25015 F1+(mex) 100,588 0.71 | |Valores paraestatales Rendim. LF BONDESF 260423 AAA(mex) 396,822 1.87

F BBASE 24023 Fl1+(mex) 40,075 0.28 [|os FeFA 1-25  mxAAA 50,092 1.66 || LF BONDESF 261001 AAA(mex) 373,216 1.76

F  BMAS 24006 F1(mex) 40,028 0.28 [|os  FeFa 21-2 mxAAA 12,044 040 ||LF BONDESF 251023 AAA(mex) 301,418 1.42

F BINVEX 24034 Fl1+(mex) 20,071 0.14 LF BONDESF 270114 AAA(mex) 300,959 1.42
Reportos LF BONDESF 270520 AAA(mex) 299,765 1.41

Cert. Bursatiles Bancarios LF BONDESF 300124 AAA(mex) 900,200 29.76 || LF BONDESF 251016 AAA(mex) 200,016 0.94

94 BSMX 22 AAA(mex) 299,902 2.13 || LF BONDESF 270930 AAA(mex) 235,121 7.77 || LF BONDESF 270930 AAA(mex) 199,991 0.94

94 BBVAMX 22X AAA(mex) 235,786 167 || B CETES 260219 AAA(mex) 200,044 6.61 || LF BONDESF 270422 AAA(mex) 199,880 0.94

94 BSMX 22-3 AAA(mex) 201,229 1.43 LF BONDESF 270617 AAA(mex) 99,905 0.47

94 BACTIN 21-2 AA(mex) 141,370 1.00 | |varios LF BONDESF 271202 AAA(mex) 99,812 0.47

94 BBVAMX 232 AAA(mex) 100,228 071 || LF BONDESF 260604 AAA(mex) 301,289 9.96 || LF BONDESF 260723 AAA(mex) 16,991 0.08

94 SCOTIAB 24 AAA(mex) 95,297 0.68 || LF BONDESF 261231 AAA(mex) 250,002 8.26

94 BBVAMX 24-3 AAA(mex) 75,364 0.54 || LF BONDESF 261203 AAA(mex) 100,030 3.31 ||TOTAL DE CARTERA 21,213,982 100

94 BANORTE 24X AAA(mex) 70,305 0.50 FONDO MONEX F, S.A. DE C.V.

94 SCOTIAB 24V AAA(mex) 70,089 0.50 ||TOTAL DE CARTERA 3,025,271 100 [ |Limite Méx. VaR. 0.009% VaR Prom. 0.001%

94 BINBUR 24 MXAAA 40,194 0.29 | |FONDO MONEX A, S.A. DE C.V.

94 BBVAMX 24 AAA(mex) 35,183 0.25 | |Limite Méx. VaR. 0.019% VaR Prom. 0.024%

Certificado Bursatil

90 CDMXCB 19 AAA(mex) 19,560 0.14

Certificado Bursatil

91 HERDEZ 22-2L AA(mex) 150,009 1.07

91 OMA 22L AAA(mex) 149,041 1.06

91 VWLEASE 25 Aaa.mx 115,397 0.82

91 KIMBER 222 AAA(mex) 96,885 0.69

91 KOF 202 AAA(mex) 75,176 0.53

91 TOYOTA 22 AAA(mex) 75,161 0.53

91 AC 22-2 AAA(mex) 53,581 0.38

91 KOF 21-2L Aaa.mx 45,987 033

91 GAP 21V Aaa.mx 35,049 0.25

91 VWLEASE 24 Aaa.mx 25,111 0.18

91 INVEX 23 A+(mex) 5,765 0.04

Valores paraestatales Rendim.

95  FEFA 25 MXAAA 128,706 0.91

95  FEFA 1-25  mxAAA 50,092 0.36

95  FEFA 21-2 mxAAA 25,091 0.18

Reportos

1Q BPAGOL 270909 AAA(mex) 702,228 4.99

1S BPA182 301010 AAA(mex) 506,503 3.60

BI CETES 260219 AAA(mex) 500,111 3.55

1Q BPAGY1 260903 AAA(mex) 297,994 2.12

LF BONDESF 270318 AAA(mex) 200,044 1.42

Varios

LF BONDESF 270930 AAA(mex) 700,316 4.97

LF BONDESF 261231 AAA(mex) 600,004 4.26

LF BONDESF 260604 AAA(mex) 523,169 3.72

LF BONDESF 270422 AAA(mex) 499,699 3.55

LF BONDESF 271202 AAA(mex) 499,059 3.54

LF BONDESF 261203 AAA(mex) 402,623 2.86

LF BONDESF 270114 AAA(mex) 303,968 2.16

LF BONDESF 270520 AAA(mex) 229,820 1.63

LF BONDESF 270225 AAA(mex) 199,939 1.42

LG BONDESG 260319 AAA(mex) 150,420 1.07

LF BONDESF 251204 AAA(mex) 120,597 0.86

LF BONDESF 270617 AAA(mex) 104,901 0.74

LF BONDESF 260115 AAA(mex) 101,365 0.72

LF BONDESF 261022 AAA(mex) 100,362 071

LF BONDESF 270318 AAA(mex) 100,114 0.71

LF BONDESF 280615 AAA(mex) 19,928 0.14

LF BONDESF 261001 AAA(mex) 12,456 0.09

LF BONDESF 261217 AAA(mex) 8,929 0.06

LF BONDESF 261008 AAA(mex) 8,051 0.06

LF BONDESF 270128 AAA(mex) 6,999 0.05

LF BONDESF 260723 AAA(mex) 5,997 0.04

TOTAL DE CARTERA 14,080,933 100

FONDO MONEX C, S.A. DE C.V.

Limite Max. VaR. 0.075% VaR Prom. 0.037%
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INSTRUMENTOS DE RENTA VARIABLE INSTRUMENTOS DE RENTA VARIABLE

Acciones Ind.,Com. y de Serv. TRAC Tit. ref. acciones extr.

1 GFNORTE O Alta 6,149 9.44 | |11sP ESGU * N/A 35,916 51.08
1 GMEXICO B Alta 5,749 8.82 | [11sP ESGD * N/A 14,742 20.97
1 AMX B Alta 4,937 7.58 || 11sP ESGE * N/A 6,901 9.82
1 FEMSA UBD  Alta 4,780 7.33 || 11sP SHV * N/A 5,921 8.42
1 CEMEX CPO  Alta 4,716 7.24 || 11sP EFIV * N/A 4,430 6.30
1 WALMEX * Alta 3,983 6.11 || 11SP ESML * N/A 2,021 2.87
1 GAP B Alta 1,717 2.64

1 AC * Alta 1,651 2.53 | |Reportos

1 BIMBO A Alta 1,401 2.15 || LF BONDESF 270318 AAA(mex) 380 0.54
1 PEROLES * Alta 1,351 2.07

1 GCARSO AL Alta 1,340 2.06 ||TOTAL DE CARTERA 70,311 100
1 GRUMA B Alta 1,305 2.00 | |FONDO MONEX N, S.A. DE C.V.

1 KOF UBL Alta 1,297 1.99 Limite Max. VaR. 2.000% VaR Prom. 1.449%

1 GENTERA * Alta 1,285 1.97

1 ASUR B Alta 1,226 1.88

1 GFINBUR o Alta 1,192 1.83

1 MEGA CPO  Alta 1,136 174

1 KIMBER A Alta 1,008 1.55

1 PINFRA * Alta 992 1.52

1 CHDRAUI B Alta 865 133

1 VESTA * Alta 761 117

1 ALSEA * Alta 644 0.99

1 Q * Alta 641 0.98

1 ALFA A Alta 577 0.89

1 BOLSA A Alta 481 0.74

1 ORBIA * Alta 245 0.38

1 CUERVO * Alta 229 0.35

1 LB B Alta 223 0.34

1 oMA B Alta 184 0.28

1R A Alta 182 0.28

1 TLEVISA CPO  Alta 177 0.27

1 LACOMER  UBC  Alta 148 0.23

1 CTALPEK A Media 120 0.18

Acciones Instit. de credito

41 BBAJIO o Alta 681 1.04

CPOs sobre Acciones del IPC

1B NAFTRAC ISHRS  Alta 960 1.47

Reportos

LF  BONDESF 290719 AAA(mex) 10,840 16.63

TOTAL DE CARTERA 65,169 100

FONDO MONEX I, S.A. DE C.V.

Limite Max. VaR. 3.000% VaR Prom. 1.293%

Metodologia en célculo de VaR

MONEX28 Método de simulacién histérica: 1 dia con un nivel de confianza 95% con 252 observaciones.

MONEXCP Método de simulacién histérica: 1 dia con un nivel de confianza 95% con 252 observaciones.

MONEXM+ Método de simulacién histérica: 1 dia con un nivel de confianza 95% con 252 observaciones.

MONEXG Método de simulacién histérica: 1 dia con un nivel de confianza 95% con 252 observaciones.

MONEXCR Método de simulacién histérica: 1 dia con un nivel de confianza 95%
MONXESG Método de simulacién histérica: 1 dia con un nivel de confianza 95%

*El presente documento se actualiza el dltimo dia habil de cada semana.

www.monex.com.mx
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